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City of Victoria, Texas
Portfolio Summary
Activity for Month Ending
December 31, 2016

Cost

Investments at beginning of period (10/01/16): $ 55,056,990

Investment purchases:
Investment maturities:

Investment sales:

82,076,879

89,898,608 (2

Investments at end of period (12/31/16): $ 47,235,261 (3)

Beginning WAM (Weighted Average Maturity): 67 days

Ending WAM (Weighted Average Maturity): 52 days

Footnote References:
(1) - See Exhibit-B, page 1 of 2.
(2) - See Exhibit-B, page 2 of 2.
(3) - See Exhibit-C, page 1 of 2.
) -

(4) - See Exhibit-C, page 1 of 2.

Exhibit - A
Page 1 of 1

Market Ratio
55,171,755 100.208%
47,338,033 @ 100.218%




Exhibit - B

CITY OF VICTORIA, TEXAS -Page 1 of 2-
TRANSACTIONS BY DATE
FROM: 10/01/16 TO: 12/31/16
Purchase Description of Purchased Maturity Maturity Par Purchase Purchase Total
Date Investments: 10/01/16 - 12/31/16 Yield In Days Date Value Cost Price Purchase

10/01/16 LOGIC Invest Pool-Residential 0.811% 30 10/31/16 4,213,492 4,210,910 99,9387 4,210,910
10/01/16 TexPOOL Invest Pool-Health 0.720% 30 10/31/16 416,285 416,030 99.9386 416,030
10/01/16 TxDAILY Invest Pool-Health 0.470% 30 10/31/16 54,621 54,599 99.9609 54,599
10/01/16 LOGIC Invest Pool-Water Bond 0.811% 30 10/31/16 4,413,854 4,411,801 99.9535 4,411,801
10/01/16 FILA Invest Pool-Water Bond 0.470% 30 10/31/16 576,033 575,804 99.9602 575,804
10/01/16 WF Money Market-Regular 0.330% 30 10/31/16 7,608,087 7,605,879 99.9710 7,605,879
10/01/16 FILA Invest Pool-Regular 0.470% 30 10/31/16 2,703,430 2,702,473 99.9646 2,702,473
10/01/16 TxDAILY Invest Pool-Regular 0.470% 30 10/31/16 2,524,543 2,523,801 99.9706 2,523,801
10/04/16 City of Superior Ml MuniBd-Regular 0.600% 148 03/01/17 105,261 105,000 99.7516 105,000
10/11/16 TXTERM 3 mo CommPaper-Health 0.730% 92 01/11/17 1,502,760 1,500,000 99.8163 1,500,000
10/18/16 City of Cuero TX MuniBd-Regular 0.730% 301 08/15/17 251,520 250,000 99.3957 250,000
10/19/16 Abbey Fincl CommPaper-Residential 0.771% 85 01/12/17 2,600,000 2,595,273 99.8182 2,595,273
10/20/16 Abbey Fin CommPaper-WaterBond 0.771% 90 01/18/17 3,000,000 2,994,225 99.8075 2,994,225
11/01/16 LOGIC Invest Pool-Residential 0.836% 29 11/30/16 2,307,569 2,305,590 99.9143 2,305,590
11/01/16 TexPOOL Invest Pool-Health 0.740% 29 11/30/16 416,538 416,285 99,9392 416,285
11/01/16 TxDAILY Invest Pool-Health 0.450% 29 11/30/16 54,641 54,621 99.9633 54,621
11/01/16 LOGIC Invest Pool-Water Bond 0.836% 29 11/30/16 4,142,044 4,139,234 99,9321 4,139,234
11/01/16 FILA Invest Pool-Water Bond 0.470% 29 11/30/16 576,033 576,033 100.0000 576,033
11/01/16 WF Money Market-Regular 0.330% 29 11/30/16 10,794,756 10,792,587 99.9799 10,792,587
11/01/16 FILA Invest Pool-Regular 0.470% 29 11/30/16 2,703,430 2,703,430 100.0000 2,703,430
11/01/16 TxDAILY Invest Pool-Regular 0.450% 29 11/30/16 2,525,470 2,524,543 99.9633 2,524,543
11/01/16 LOGIC Invest Pool-Sewer Bond 0.836% 29 11/30/16 20,005 20,000 99.9774 20,000
11/23/16 City of Texarkana TX MuniBd-Regular 0.855% 70 02/01/17 123,520 120,000 97.1504 120,000
12/01/16 LOGIC Invest Pool-Residential 0.879% 30 12/31/16 1,886,438 1,884,872 99.9170 1,884,872
12/01/16 TexPOOL Invest Pool-Health 0.815% 30 12/31/16 516,873 516,538 99,9352 516,538
12/01/16 TxDAILY Invest Pool-Health 0.450% 30 12/31/16 4,649 4,641 99.8129 4,641
12/01/16 LOGIC Invest Pool-Water Bond 0.879% 30 12/31/16 2,103,004 2,100,838 99.8970 2,100,838
12/01/16 LOGIC Invest Pool-Sewer Bond 0.879% 30 12/31/16 464,451 464,115 99.9275 464,115
12/01/16 LOGIC Invest Pool-TxDOT Bond 0.879% 30 12/31/16 104,486 104,435 99.9506 104,435
12/01/16 TxCLASS Invest Pool-Regular 0.890% 30 12/31/16 17,889,411 17,885,000 99.9753 17,885,000
12/01/16 TxDAILY Invest Pool-Regular 0.450% 30 12/31/16 10,904 10,855 99.5573 10,855
12/01/16 ING Funding CommPaper-Regular 0.882% 92 03/03/17 1,000,000 997,751 99,7751 997,751
12/01/16 ING Funding CommPaper-Regular 1.210% 253 08/11/17 1,907,000 1,890,918 99.1567 1,890,918
12/14/16 Natixis Financial CommPaper-WaterBd 0.963% 105 03/29/17 1,500,000 1,495,800 99.7200 1,495,800
12/15/16 FHLB Note-Regular 0.975% 358 12/08/17 414,037 410,000 99.0250 410,000
12/20/16 City of Tomball TX MuniBd-Regular 0.854% 57 02/15/17 300,397 300,000 99.8678 300,000
12/28/16 Rains TX ISD MuniBd-Regular 0.900% 49 02/15/17 165,197 165,000 99.8810 165,000
12/29/16 Discover Bank CD-Regular 1.050% 365 12/29/17 250,604 248,000 98.9609 248,000
Total for Investments Purchased (10/01/16 - 12/31/16): 82,151,342 82,076,879 99.9094 82,076,879

Average Yield

0.665%




Exhibit - B

CITY OF VICTORIA, TEXAS -Page 2 of 2-
TRANSACTIONS BY DATE
FROM: 10/01/16 TO: 12/31/16

Purchase Description of Maturing Maturity Maturity Par Purchase Purchase Interest

Date Investments: 10/01/16 - 12/31/16 Yield In Days Date Value Cost Price Earned
09/01/16 LOGIC Invest Pool-Residential 0.725% 29 09/30/16 3,197,206 | $ 3,195,062 99.9330 2,144
09/01/16 TexPOOL Invest Pool-Health 0.707% 29 09/30/16 416,030 415,704 99.9218 326
09/01/16 TxDAILY Invest Pool-Health 0.500% 29 09/30/16 52,257 52,235 99.9592 21
09/01/16 LOGIC Invest Pool-Water Bond 0.725% 29 09/30/16 1,376,946 1,375,731 99.9117 1,215
09/01/16 FILA Invest Pool-Water Bond 0.460% 29 09/30/16 575,804 575,582 99.9615 222
09/01/16 WF Money Market-Regular 0.330% 29 09/30/16 7,905,879 7,903,578 99.9709 2,301
09/01/16 FILA Invest Pool-Regular 0.460% 29 09/30/16 2,702,473 2,701,272 99.9556 1,201
09/01/16 TxDAILY Invest Pool-Regular 0.500% 29 09/30/16 520,677 520,465 99.9592 212
05/26/16 Dallas TX Water MuniBd-Regular 0.550% 128 10/01/16 405,778 405,000 99.8082 778
07/08/16 TXTERM 3 month CommPaper-Regular 0.600% 95 10/11/16 2,003,123 2,000,000 99.8441 3,123
07/08/16 TXTERM 3 month CommPaper-Health 0.600% 95 10/11/16 1,502,342 1,500,000 99.8441 2,342
06/15/16 Abbey Natl CommPaper-Water Bond 0.611% 120 10/13/16 1,503,000 1,499,994 99.8000 3,006
07/08/16 Natixis Financial CommPaper-Residential | 0.616% 98 10/14/16 4,000,000 3,993,303 99.8326 6,697
10/01/16 LOGIC Invest Pool-Residential 0.811% 30 10/31/16 4,213,492 4,210,910 99.9387 2,581
10/01/16 TexPOOL Invest Pool-Health 0.720% 30 10/31/16 416,285 416,030 99.9386 255
10/01/16 TxDAILY Invest Pool-Health 0.470% 30 10/31/16 54,621 54,599 99.9609 21
10/01/16 LOGIC Invest Pool-Water Bond 0.811% 30 10/31/16 4,413,854 4,411,801 99.9535 2,053
10/01/16 FILA Invest Pool-Water Bond 0.470% 30 10/31/16 576,033 575,804 99.9602 229
10/01/16 WF Money Market-Regular 0.330% 30 10/31/16 7,608,087 7,605,879 99.9710 2,208
10/01/16 FILA Invest Pool-Regular 0.470% 30 10/31/16 2,703,430 2,702,473 99.9646 957
10/01/16 TxDAILY Invest Pool-Regular 0.470% 30 10/31/16 2,524,543 2,523,801 99.9706 742
05/23/16 FHLB Agency Note-Regular 0.450% 184 11/23/16 501,125 500,000 99.7755 1,125
11/01/16 LOGIC Invest Pool-Residential 0.836% 29 11/30/16 2,307,569 2,305,590 99.9143 1,979
11/01/16 TexPOOL Invest Pool-Health 0.740% 29 11/30/16 416,538 416,285 99.9392 253
11/01/16 TxDAILY Invest Pool-Health 0.450% 29 11/30/16 54,641 54,621 99.9633 20
11/01/16 LOGIC Invest Pool-Water Bond 0.836% 29 11/30/16 4,142,044 4,139,234 99.9321 2,811
11/01/16 FILA Invest Pool-Water Bond 0.470% 29 11/30/16 576,033 576,033 100.0000 0
11/01/16 WF Money Market-Regular 0.330% 29 11/30/16 10,794,756 10,792,587 99.9799 2,169
11/01/16 FILA Invest Pool-Regular 0.470% 29 11/30/16 2,703,430 2,703,430 100.0000 0
11/01/16 TxDAILY Invest Pool-Regular 0.450% 29 11/30/16 2,525,470 2,524,543 99.9633 927
11/01/16 LOGIC Invest Pool-Sewer Bond 0.836% 29 11/30/16 20,005 20,000 99.9774 5
03/07/16 City of Cincinnati OH MuniBd-Regular 0.700% 269 12/01/16 1,060,434 1,055,000 99.4876 5,434
06/01/16 Pima County AZ MuniBd-Regular 0.641% 183 12/01/16 426,386 425,000 99.6751 1,386
09/01/16 TXTERM 3 month CommPaper-Regular 0.720% 91 12/01/16 3,005,385 3,000,000 99.8208 5,385
12/17/14 Mercantil Commerce Bk CD-Regular 1.000% 733 12/19/16 252,980 248,000 98.0313 4,980
08/30/16 Abbey Natl CommPaper-Regular 0.959% 120 12/28/16 12,539,000 12,499,063 99.6815 39,937
Total for Matured Investments (10/01/16 - 12/31/16): 89,997,655 $ 89,898,608 99.8899 99,047
Plus Accrued Interest For 1st Quarter 17,153
Total Interest in 1st Quarter 116,200




City of Victoria, Texas Exhibit - C
Inventory Holding Report Page 1 0f 2
As of: 12/31/16
12/31/16 Current Day

Purchase Maturity | Purchase Purchase Book Market Market Unrealized | To Maturity

Date CUSIP# Description of Security Par Value Coupon Date Price Yield Principal Value Price (a) Value Gain/(Loss) (D-T-M) Amortization
12/01/16 n/a LOGIC Invest Pool-Residential 5 1.886.438 | 0.879% [ 12/31/16 99.917 | 0.879% [ § 1,884,872 [ §  1.886,438 | 100.00%]| § 1,886,438 0 0 days| § 1.565
12/01/16 n/a TexPOOL Invest Pool-Health 516,873 | 0.815% [ 12/31/16 99.935 | 0.815% 516,538 516,873 | 100.00% 516.873 0 0 davys 335
12/01/16 n/a TxDAILY Invest Pool-Health 4,649 | 0.450% | 12/31/16 99.813 | 0.450% 4,641 4,649 | 100.00% 4.649 0 0 days 9
12/01/16 n/a LOGIC Invest Pool-Water Bond 2,103,004 | 0.879% | 12/31/16 99.897 | 0.879% 2.100.838 2,103,004 | 100.00% 2.103.004 0 0 days 2.166
12/01/16 n/a FILA Invest Pool-Water Bond 464,451 | 0.879% | 12/31/16 99.928 | 0.879% 464,115 464,451 | 100.00% 464.451 0 0 days 337
12/01/16 n/a WF Moncy Market-Regular 104.486 | 0.879% | 12/31/16 99.951 | 0.879% 104,435 104,486 | 100.00% 104,486 0 0 days 52
12/01/16 n/a FILA Invest Pool-Regular 17.889.411 | 0.890% | 12/31/16 99.975 | 0.890% 17,885,000 17,889,411 [ 100.00% 17.889.411 0 0 days 4,411
12/01/16 n/a TxDAILY Invest Pool-Regular 10904 | 0.450% | 12/31/16 99.557 | 0.450% 10,855 10,904 | 100.00% 10,904 0 0 davs 48
10/11/16 n/a TXxTERM 3 month CommPaper-Health 1.502,760 | 0.730% | 01/11/17 99.816 | 0.730% 1,500,000 1.502.430 99.98% 1,502,420 (10) 11 days 2,430
10/19/16 | 00280NNCO_|Abbey Natl CommPaper-Residential 2,600,000 | 0.770% | 01/12/17 99.818 | 0.771% 2,595,273 2,599,333 99.98% 2.599.359 26 12 days 4,060
10/20/16 00280NNJ5 | Abbey Natl CommPaper-Water Bond 3,000,000 | 0.770% | 01/18/17 99.808 | 0.771% 2,994,225 2,998,845 99.96% 2,998,890 45 18 davs 4,620
09/01/16 n/a TXxTERM 5 month CommPaper-Regular 1,003,475 | 0.840% | 01/30/17 99.654 | 0.840% 1,000,000 1,002,785 99.94% 1,002,856 72 30 davs 2,785
07/29/15 03784JKS2 |Apple Bank CD-Resular 250,625 | 0.700% | 01/31/17 98.952 | 0.700% 248.000 250.478 99.94% 250,466 (12) 31 davs 2478
11/23/16 8.82E+95 |City of Texarkana TX MuniBd-Resular 123,520 | 0.855% | 02/01/17 97.150 | 0.855% 120,000 121,911 99.93% 123,439 1,528 32 davs 1,911
08/15/16 n/a TXxTERM 6 month CommPaper-Reeular 1,004,316 | 0.880% | 02/10/17 99.570 | 0.880% 1,000,000 1.003.327 99.92% 1.003.470 142 41 davs 3327
07/21/16 116405KN0 _[City of Brownsville TX MuniBd-Regular 261,114 | 0.750% [ 02/15/17 99.573 | 0.750% 260,000 260,869 99.91% 260,867 (2) 46 davs 869
12/20/16 889852NU9 | City of Tomball TX MuniBd-Regular 300,397 | 0.854% [ 02/1517 99.868 | 0.854% 300,000 300,077 99.91% 300.113 36 46 davs 77
12/28/16 750888KES8 |Rains TX ISD MuniBd-Regular 165,197 | 0.900% [ 02/15/17 99.881 | 0.900% 165,000 165,012 99.91% 165.040 28 46 days 12
11/30/15 | 33583CMV8 |First Niagara Bank CD-Regular 247,596 | 0.850% | 0272717 98.952 | 0.850% 245,000 247.265 99.88% 247301 36 58  days 2.265
08/28/15 149159KRS5 |Cathay Bank CD-Health 251.176 | 0.850% | 02/28/17 98.735 | 0.850% 248,000 250,836 99.88% 250,872 36 59  days 2.836
02/22/16 442331YQ1 _[City of Houston TX MuniBd-Regular 1.752.528 | 0.700% | 03/01/17 99.285 | 0.700% 1.740.000 1.750.513 99.88% 1,750,368 (145) 60 days 10,513
04/13/16 299060BZ5 _|Evangeline Parish LA MuniBd-Regular 603.240 | 0.600% | 03/01/17 99.463 | 0.600% 600,000 602,636 99.88% 602,496 (140) 60 days 2.636
10/04/16 868424JP8 | City of Superior MI MuniBd-Regular 105,261 | 0.600% [ 03/01/17 99.752 | 0.600% 105,000 105,155 99.88% 105,132 (24) 60 days 155
12/01/16 | 4497WOQ35 |ING Funding CommPaper-Recular 1,000,000 | 0.880% | 03/03/17 99.775 | 0.882% 997,751 998,484 99.87% 998,726 242 62  days 733
09/23/15 05573J40Q4 |BMO Harris Bank CD-Health 251,345 | 0.900% | 03/23/17 98.669 | 0.900% 248,000 250,844 99.83% 250,921 78 82 days 2,844
08/02/16 48125T5S0 | JP Morgan Bank CD-Health 249,597 | 0.999% | 03/25/17 99.360 | 0.999% 248,000 249,026 99.83% 249.166 140 84 days 1.026
12/14/16 63873JQVS | Natixis Fin CommPaper-Water Bond 1,500,000 | 0.960% | 03/29/17 99,720 | 0.963% 1,495,800 1,496,480 99.82% 1.497.288 808 88 days 680
09/16/16 666613FS8 | Northpointe Bank CD-Regular 248.868 | 0.600% | 04/17/17 99.651 | 0.600% 248.000 248,432 99.78% 248,321 (111)] 107 days 432
06/16/16 | 78658QXD0 |Safra National Bank CD-Health 249.608 | 0.650% | 06/15/17 99.356 | 0.650% 248.000 248,874 99.66% 248,756 (118)] 166 days 874
07/07/16 442331847 | City of Houston TX MuniBd-Reoular 1,006,425 | 0.640% | 06/30/17 99.362 | 0.640% 1,000,000 1,003,176 99.63% 1,002,682 (495)] 181 days 3.176
01/27/16 38148J6H9 | Gold Sachs Bank CD-Health 251,717 | 1.000% [ 07/27/17 98.523 | 1.000% 248,000 250,303 99.57% 250.641 337 208 days 2,303
02/10/16 872278SE7 | TCF National Bank CD-Health 251,345 | 0.900% [ 08/10/17 98.669 | 0.900% 248,000 249,987 99.54% 250.198 211 222 days 1,987
12/01/16 | 4497WOVBI [ING Funding CommPaper-Rerular 1,907,000 | 1.200% | 08/11/17 99.157 | 1.210% 1,890,918 1,892,825 99.54% 1.898.262 5437 223 days 1,907
10/18/16 229831HF2 | City of Cuero TX MuniBd-Recular 251.520 | 0.730% | 08/15/17 99.396 | 0.730% 250,000 250,374 99.53% 250.347 (27| 227 days 374
09/14/16 80280JOD6 |Santander Bank CD-Health 249.860 | 0.750% | 09/14/17 99.256 | 0.750% 248.000 248.550 99.47% 248,541 (10)) 257 days 550
04/20/16 140420YD6 | Capital One Bank CD-Health 250,793 | 0.750% | 10/20/17 98.887 | 0.750% 248.000 249.299 99.40% 249.283 (7)) 293 days 1,299
04/22/16 | 23204HDM7 |Customers Bank CD-Health 251357 | 0.900% | 10/23/17 98.664 | 0.900% 248,000 249,547 99.39% 249.828 281 296 days 1,547
04/22/16 05580AEBG6 |BMW Bank CD-Regular 250,425 | 0.650% | 10/23/17 99.032 | 0.650% 248.000 249,117 99.39% 248,901 (216)] 296 days 1,117
08/01/16 2350362V1 _|DFW Airpert MuniBd-Regular 327.750 | 0.651% | 11/01/17 99.161 | 0.651% 325,000 325.914 99.37% 325,695 (219)] 305 days 914
05/18/16 213187BSS | Cook County IL MuniBd-Recular 559.144 | 1.040% | 12/01/17 98.365 | 1.040% 550,000 553.693 99.31% 555,295 1.602 335 davs 3.693
12/15/16 | 3133XNSN5 |FHLB Agcncy Note-Regular 414.037 | 0.975% | 12/08/17 99.025 | 0.975% 410,000 410,180 99.30% 411,127 947 342 davs 180
12/29416 254672X60 | Discover Bank CD-Regular 250,604 | 1.050% | 12/29/17 98.961 | 1.050% 248,000 248.014 99.25% 248,735 721 363 days 14
08/18/16 02006LK28 |Ally Bank CD-Regular 251,369 | 0.900% | 02/20/18 98.660 | 0.900% 248.000 248.826 99.15% 249.221 395 416 davs 826
08/24/16 | 3134G9%6M4 |FHLMC Agency Note-Regular 1,025,625 | 0.750% | 08/24/18 97.502 | 0.750% 1,000,000 1,004,528 98.77% 1,012,959 8,431 601 _ days 4.528
08/25/16 066519CAS | Bank United CD-Regular 252,974 | 1.000% | 08/27/18 98.034 | 1.000% 248,000 248,870 98.76% 249,834 964 604 days 870

§ 47,402,783 0.815% 47,235.261 [ § 47,317,034 S 47.338.033 | § 20,999 3 81.773

(a) Source: Wall Street Journal, Tues

This report is in compliance with

Finance Director

d x.‘;f:muary 3,2017

(ot N

Andrew K. Jacob
Assistant Finance Dxr

trategics and policics as approved in the City's Investment Policy and the Public Funds Investment Act.
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